CAEE RN ERFIESEHAES
2020 &£ 1 FTERE

2020 4£ 3 A 31 H

EEEEN: LR EESEERMGERAF
EETXEN: PEIHBRITROERAT
WEXHHB: 202044 A 21 H



LREIEBILEF K 2020 F % 1 T EHRE

§1 EEERR
FELE TN HEF 2 SEFAEAIRE TR A AR RICE. R T IR B KT8,
FEXTEC YRR S HER MR R B AR R AN PO ST
FEFEE AP E THEAT RO A IR A A IRIE AR & FE, T 2020 4204 17 HEK A
Wit h i 53 IERIMAR A MG SN, REE RN BEAFIERBCE. & IR
AN E s
FEGE R LSS L BRSNS N RS L RE S, HARIERE S —E &
o
FESHE A SO AR HARRIL . ST KUK, BB 7R 30 SR A BT 4 ) 15 A
T4 (AR S
AR Y 55 BORER L E
ARG HIE 2020 4F 01 F 01 Hi2Z 03 A 31 Hik.

§ 2 E&7= MM

B AR TV & G RIS A i 57

G ARG 519078

e SR (e TR

B a AN 2008 3 H 6 H

T IR FE A AL A 506, 693, 172. 86 1

BBt H iz TE TR F bl P 0 UK O A -, F B i 2
AT 2 28 ORI AR AR A, 0 SRONFE B 8 A A
UER RS A E AR BE LA

B SR KBGO AL E AR A BRI B WA T b iz
FEAEN R BT ARG AT T, HAS
RN AR BB, I E AR R
FEALE B rh BTG & EL A

%200 3 13



LREIEBILEF K 2020 F % 1 T EHRE

b & Lk i SRDUSER 8

IR HAC 2 45 I AHe o R A G, AT U AN FIUYIA 2 R AR
TREMES, mThmilinis.

HEEHA ICNE RS E MR MG R A

HELEN Hh B TR ARAT B AT R A W

N IB R AL R AR

TS & SR 57 A

LA w1 sl s s C

MR PRI A 5

519078

470078

5 IR IR 70 5k < 4 B

426, 051, 900. 44 43

80, 641, 272. 42 i

§ 3 EEMFIHEIIMESIHERI

3.1 ZEMEHER

B ARt

Est g A5 HA (202041 H 1 H-2020 4F 3 A 31 H)
TEWN B S I 2 A A TE & RIS s 53 27 C

L AR SeHi s 5, 787, 998. 10 726, 776. 88
2. AR 10, 404, 486. 61 1,222, 192. 11
3. AT 3515 4 A B A 1R V) 0. 0254 0.0217
4. BRI G 0 A 515, 633, 752. 87 94, 211, 238. 44
5. IR I 1 A E 1. 210 1. 168

1 A CseB a e i e AR SN« BB . AR (INE A et EARS R EED) f1
BRAH OS2 I R A, AR 9 A 3] O SER Wzt n_E A 2 Fe (B AR sh Wit -
2+ iR b SHEAR ARG R NN BEE 5 3 SBT3, TN SR SERRIR R KT 24K T

vl G

3.2 BEHERI

3. 2. 1 AR GRS HrAE KR RIS R ST b e i e 2 1 Pk

I = sl s 57 A

BrEc EHERKERO

M= 57832
TR A FRARE 557 EL S I 1
A gk SRR AE 22
i%=le) W EESE) o

3T 131




LR G BAL A AR 2020 F % 1 FEME

TE=1H 2.10% 0. 09% 2.59% 0. 15% —0. 49% —-0. 06%
TN & R a5 C
Mk & b S v
SRR
Mg [EEKERO » W R hrifEZE O—06 @—®
HEEQ & e
@
TE=1H 2.00% 0. 09% 2.59% 0. 15% —0. 59% —0. 06%

3.2.2 AESARAERURES RIHPEE KRR L E RS R R
KRB LR

S35 W8 2 SROKC SR TS5 A S0 T3 R 0 5 U511 e 85 POAR R CROBC SR e v 5 9L S8 33 H B

81. 00%

72.00%

63. 00%

54. 00%

45. 00%

36. 00%

27.00%

18. 00%

9. 00% WMWM

0. 00%
o o - o o o= o 3 o o - o o o o - o o
A i W T B O S
o - o o o o - (=] (=] - o o - o o o o -~
i 2 4 & 2 I L3231 L33 LI3
S 8 & © 5 © © © © © © S5 ©5 ©5 © © © o
o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~
—ORERBWEGFARIT A EIRKE — /E/’Eléi%’ﬁl&ﬁﬁ?%Agﬁlf&/ﬁqﬁﬁﬂil

2019-08-12

2020-03-31

S 35% W8 2 SROKC 3R T 25 C 103 T3 R 5 5 U511 Mz 85 POAR R CROBC SR e i) 5 9L S8 33 H B

b

63. 00%

56. 00%

49. 00%

42. 00%

35. 00%

28. 00%

21. 00%

14. 00%

7.00% WW

0. 00% W\ww./m

~7. 00%
Ne) el [Ye] wn o o~ o = o o] [+o] o r~ el < < o~ o o
- o o~ -— [=] o~ - o - o o~ - [=] o~ - o o~ -
3 &5 3 &5 1L L3 &L E LIl 4
o o - o - o o o o o o -~ o - o o o o
2 22 I I &&&ET T EI T LIS
S &5 &5 &5 &5 5 5 5 5 5 5 5 5 5 5 5 5 ©
o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~ o~
—ORERBEEAHFCR I AMIBKE — URERBRERFHFCR TS %E}El&ﬁ*ﬁil

o4 13T

2019-08-31

2020-03-31




LREIEBILEF K 2020 F % 1 T EHRE

de 1 ARESEOCHIAA (BEEEF) A H (200 843 H6 H) #e M, dalisgl
I % T % 7 i LGB 4 TR 0
2. AHE4rH 2009 459 H 15 HEHIN C U B, 3G 1 BT g E g K AL St L
B AE R [ 2009 4 9 A 15 HiEiH 5.

§4 BEARE
4.1 &4 (HELSLE/NH) FHN
(EAFE S 2R . .
4 R % RG] =y WEZ MOk A R Ui B
EEE: HHE.
0. EEG
) P T2
Bt 45 s 7 it
+o LSS
YR SR
TE 34 Mol %
Mo MNLZE -
CINE = 2012 4F 12 A
2158 IR IMNICRE
gz L SEMHBEMNE
B S BRAH, DT
I3 ILINE 59538 5 0~
FEAE R E A BRI D)
VAR QTIE=N . 2018 4 8
ot INEEGE 201943 H 15 H - 8 4F H21 HES
. wE RICIRE B2
AAA 25 H 21 BT T8
aifit. LI HMEEE
B R FH, 2018 4F 8
i L H21HZE
= ki) 202043 H 23
s HAT & &5
e RN
ZH, 2018 4F
9 H 28 H&ES
A RII/NEE=SY
gz i
B A E
i W
B 55 UE




LREIEBILEF K 2020 F % 1 T EHRE

3428,
2018 4 12
24 HZ 2020
3 H 23 HfE
wEFES
(B S
B, 2019 4F 2
H22 H&%
EAE AAA
15 F 2l 2k
&4, 2019
FE3HILHE
ATV & 1Y
SRR 7 157 2 1)
Rasr,
2020 4£ 3 [ 30
H 2= AR
B AR R ) 2
S,

fifi SC#

T w5
S i 15 7 2
& ILRE
2L 5E W
T i 2%
eEes
o, Q&M
B, e
e ad #5585

Iy
It o

2008 £ 3 H 6 H

18 4

EEE:. P E.
P BRI
BEW N 25t ol e
4. Mk
K Ha
N5 9N
W& ST
g AR T
SR 5T BT A
(E/NCIREE ax
Mrifi. 2007 4F
8 AL
BREEEHE
WAHRAH,
TR 2 H )
L[
BF e,

2008 43 H 6
H &S
B IR S 5
S A IE
25, 2009 4F
1H21HZ

201146 A 21
HARIL AN & 1%

M A




LREIEBILEF K 2020 F % 1 T EHRE

23, 2011 4F
1 A2 HE
201342 H 7
HARIC N & 7
KIREHEEMN
RELH,
20124E 7 H 26
B EEOX SRR
EE==AWs
T A&
S SreZseiin
20134E 11 H 6
H % 2019 4F 8
H 28 HAEIL
e alifit
(LOF) %4 (J
N E BRI
R fiiorHee)
S S Zseiin
2013 4F 12 A
13 HZ 2015
fE3 H 31 HfE
LIS &E
Ui B RS
S, 2014
E1H2IHE
20154 3 H 31
HARIC A E IR
an PREG T Ak
EHEES
i, 2014 4F 12
H23HZE
2018 4F 5 H 4
HARIC A B UK
2 PR O Mgk
EEES
T, 2016 4F 12
H26 HZE
202043 H 23
HATI N & ;
Fifg {51 73 2 1)
REeLH,
201744 H 14
HZ 2019 4 9
H 17 BAER




LREIEBILEF K 2020 F % 1 T EHRE

BHEERE
RA G R
S4B, 2018
F3IHSHE
2020 4F 3 H 23
HATUNE 357
TE 5 3 4 1
Fe 4 g2
EiL ERENEAEesr, H YTIHE” hEESERAERH, H HIH” AR HE A &) ok
WO 5 1P Al H BA

2. EEEHEELHE, H ATIREI” A “SAEHIY 7348 iR A 5] P i 2 AT H A0 g 1
H i,

3. AEZF ML SGEMATIE R 2 GEZFAL AL 3 BERE BEINED AIAHSCILE -

4. 2 HE ARG A EEIB/E BT EH U3
ARGEHNEARMEHINET Ch N RICHERESR 55 R aik) LA SGE A
IEM S E MATEE S RINAE, AEWSHEH . B ST 5 s BAE F R a5, 5™
PR RS (O BE R b, ORI BT A NRSRER A A at . AR EREL, BTN, ARER
RIBERF A RIEM LI & A& FRZE .

4.3 ARG ETIH

4. 3. 1 AP 5 ERPAT B

A G BN P T AR RS AR . A AR 5 U R B . BT, 255
I U LRSI SR RER T, &0 ) ] JLER, YR Sy AT it AT . Fh g e 4
RGNS RS, B R 2158 5 il B R AT A0 S0

ST RIS, AR T AR I A2 R HE T i3 AL AR 3 O R (HAL 3
HAR 5 HAD [ s [ iR 93 M AL R (I ER) Fol, RGP
WIS ST 22 . MR 95% (5 (X i) R PIM 2 R0 T B BRI . RIRA 5 51k

ST TIHAT S M, R T A7 TR RS SRR I AT A ARIRES I, R BUME T4t
5 Z [ AFAE R 2 ik A

ST RIAZE S, AR S0 5%, T HBREHT T 5a 00, KRS
o

25 o A HATRIHI R F R ISR PR, AR AT T AL

%Sﬁﬁmﬁ

=i

i

‘-UI



LR G BAL A AR 2020 F % 1 FEME

GHIRE, AT TR SRR A G AREHIN, RIS AT 5 6 L.

4.3.2 REXHIT R L TULHA

AEE ARG AR IR E AL S HE . AREHIN, AAF AR EHES 505 T
ATFSEM IR R 52 55 FRAS /0 [ 8300 28 5 B 1230 224 A ) BRI 8 1. #i4l
BTN AL A B SEE TR AL F H RS 5, RGBT 5 AR 28 4%

4. 4 |E AN ES B RSB /E T

ZPENE R, TR Im EORH AT R 1. PMI EAS, MV INME R L ORHE T, 79 2%
A=A 7 T AR 52 RS e E i . Sy s G B & A B, 2 AP E W, 3
JE RGN e o S P e TN W N R a2 6 Rl T S NPT 77 22 Rk | N

3777, Shibor 3M KME NATHEL 100bp, 3 4 AAA AU as N AT 50bp F1 2. 9%
SEEFF Al R AT 60bp F 2. 95%FHI .

RE PN, AE4ERFADIY:, EHGICEREA L AM T, IR ICERA R, SR
B, BEZ5 THERGEBES .

4.5 MEHNES KSR

A AR 5 A T S RSB AR 7 A SRS BB 1. 210 JT, AHE MRS 0 B0 (E Y
KA 2. 10% BEARE WA R 6 C RSMBIFIN 1. 168 Jt, AWML WS
BB R 2. 00%; 3L ST BRI R 52 2. 59%.

4.6 WE AR ERH ANBEREE T ETE R Y
o

§5 MEHEGWE
5. 1 MERRESHF=HE B

Fs i H & (o) A BB (%)
1| Bla et - _




LREIEBILEF K 2020 F % 1 T EHRE

. R - _

il

K Y - -
&
il

W as #% t 745, 520, 300. 00 92. 67
: fiidF 725, 520, 300. 00 90. 18
e FFIESF 20, 000, 000. 00 2.49
Dit AL iy - -

A R - -
KN IR G Rl ot - -
Horpre SEBraCIm e ) SN R B 4 il Bt

o
AT RS H & &A1 21, 361, 070. 53 2. 66
HAth 55 5= 37, 638, 259. 49 4,68
&1t 804, 519, 630. 02 100. 00!

5. 2 MEHIRIBAT WA R B ER R A S

5. 2. 1 REHIREATW O RKBABRER R HE
T AT AR AR RS I B

5. 2. 2 ERRIBATIL S ROBBE TR R R AE
VE AT G AR A WA AR M O 58 i SR AL

5. 3 WMEHIRIL A RMME GRS T #E LB AR M HRF R R4 R RS R 4
T ARG AR IR AR A BB

5. 4 EMRE BRI RNBFR T AE

T ey

P i ARIME GE) 5ﬁ;ﬁ;fﬁ
1 EEdhies 20, 082, 000. 00 3.29
2 P AT YR - -
3 SR 30, 065, 000. 00 4.93
Hrp: BURME SR 20, 066, 000. 00 3.29

4 Ak fizz 563, 593, 900. 00 92. 42
5 A Ml 3 b 10, 015, 000. 00 1.64
6 A 71, 342, 000. 00 11.70
7 AT (R]AZ 5D 30, 422, 400. 00 4. 99
8 ERIZ a3 - -
9 HAth - -

o100 4E 13 51




LREIEBILEF K 2020 F % 1 T EHRE

| 10 [ At | 725, 520, 300. 00| 118. 97
5. 5 MEMIREA AW E GBS H ™ #E B NEF AT LB B B B A
_ i 2 B
Frs N s | HE G AfehE G ,
ot e . | HAEEA ()
1 127510 17 @ 300, 000 30, 903, 000. 00 5. 07
2 122402 15 g 01 300, 000 30, 801, 000. 00 5.05
3 143891 18 #ii% 01 300, 000 30, 666, 000. 00 5.03
4 163286 20 M 01 300, 000 30, 081, 000. 00 4.93
18 K72
5 1880169 200, 000 21, 896, 000. 00 3. 59
WL s

5. 6 MEFARIE A RME b 2 S 5™ 15E ELI R/ N HEFF B BT+ 48 B SCRAESR IR
Sk

_ — — ryN

FE | EBRE | EBsR | BR G | Bamk G | 5 e - f“
1 165709 =18 34 100, 000 10, 000, 000. 00 1.064
2 165772 EEIMR 100, 000 10, 000, 000. 00 1.064

5. T MEWIRIE A RMME G HES T #E AR/ D HEF AT LA e R R B4
T ARG ARG WIRARFFA SR/

5. 8 MEHARIE A FMME o 2 & B 7155 L K/ HEFP O B FLA42 BGIE S B2 B 40

T AT AR AR R AU

5. 9 MEMRAR SR E M E R A B LU
TE: AR SR S P R BE E fU5E

5. 10 BERASWMEME

5.10.1 FEEHRRKBIHRIEFHRTERARLRE UM R ERITIREE,
R & H il —FEAR B ATHER . LHKHER

e 0 N AR SR BT AT A4 AR TR A RAT AR AT B b I I 2 S IR U L RS AE 5 o
FIAE, BRI H AT —F A 22 ATHEST. TR L.

5.10.2 EEHBHMETHBERTENESSFME R &IEBTEE
ARSI BB AT A4 IR SRR T R B RDAE A R e JB S

5.10. 3 H AR =R,

o1l 4k 1351



LREIEBILEF K 2020 F % 1 T EHRE

e 4R &8 (o)

1 A7 HARIE 4 17,095. 13
2 |BISGESFIE R K 21, 965, 508. 41
3 R _
4 |RIYSCRIE 12, 759, 328. 10
5 |RIfCHIEER 2, 896, 327. 85
6 [HARNYGK -
T AT -
8 |[HAth -
9 |&IF 37, 638, 259. 49

5. 10. 4 T EWIARKEH KIAL T 5B 1 T S #5254
T ASE G AR IR AR A AT Fe BV ] 3 0 5155

5.10. 5 A HIARHT 148 B 22 A A FE Ul 52 PR 1% 00 ) U A

T ARG AR A IR AR A BB

§ 6 FBAESHHRF)

LS DANG)

WS

TS & SR 3 7 A

LS & R R 7 C

T SIS <y UL

372, 301, 311. 85

38, 330, 841. 33

I ST Ta] i <5 5 FR D 3 20

169, 440, 504. 36

70, 503, 107. 72

Vel - 757 030 1) 35 < A [ 473

115, 689, 915. 77

28,192, 676. 63

e STUII) B g4 A SR A (4 Bk
UL 5D

e SUTIIACSE < 4 0 A

426, 051, 900. 44

80, 641, 272. 42

TE e FO R A 2R B N B, B [ 47 B et A

§7 ZSBHEANCHERRERRARSHIL

E AR S N 2 e BRI A B 4

R A

§8 MR EE RRPMMEESFR

o120 4 13751



LREIEBILEF K 2020 F % 1 T EHRE

8. 1 EHAN B —HHHTFE EES M HLAIE BIEGEIT 20%0F 5
T,

§9 BAEMFEF

9.1 FEXHHE=R

v R M S ATV B G SRS R R TR SR BB i S SRR K S A

(G E e s for IR S R e R & A )

LN & o 77 RUIE S BRI T A0

v RGN G BEALIE . B

v R AN G SRS 0 75 IR S BB ik AR AR e A P 48R 1) 2% T 5
6 1 FEIE L 2 BRI HoA SO

—_

[\
v

w
/

N

ol

9. 2 FERHL &
VT E WU 99 55 BLEFR O 20 £ TR E RS A RA

9.3 &R
PR E O T ARIEE TN AR R TRL A ], 808 38 445 B M3l www. 99Fund. com £ 4,
AR AT I G B BN P RS A0 HLIE . 400-888-9918 & AHRAE S .

LCHREEESEERMLARAF
2020 4 A 21 H

13| L 13|



